VARIATIONAL CONVERGENCES UNDER MOVING ANISOTROPIES
ALBERTO MAIONE, FABIO PARONETTO, AND SIMONE VERZELLESI

ABSTRACT. We study the asymptotic behaviour of sequences of integral functionals depending
on moving anisotropies. We introduce and describe the relevant functional setting, establishing
uniform Meyers-Serrin type approximations, Poincaré inequalities and compactness properties.
We prove several I'-convergence results, and apply the latter to the study of H-convergence of
anisotropic linear differential operators.

1. INTRODUCTION

In this paper we study the asymptotic behaviour of sequences of functionals of the form
/ fole, XMu(a)) de, w € WEI(Q),
Q

for a sequence of anisotropies (X"), = (X%, ..., X"),, where Q is a bounded domain of R"
and m < n. As h tends to oo, we describe the convergence of these functionals, their min-
ima, minimizers and momenta, to the corresponding limit quantities, associated with a limit
functional

(1.1) /Qf(:c,Xu(:c))d:c, u € WP (Q),

driven by a limit anisotropy X = (Xi,...,X,,). The natural variational convergence to take
into account is I'-convergence (see e.g. [3, 13]). This technique, which is extremely useful both
for theoretical purposes and practical applications, remains a crucial tool in the study of various
problems in mechanics, such as homogenization, phase transitions and the asymptotic analysis
of PDEs. In addition to an interest in I'-convergence itself, we explore its applications to the
study of anisotropic, linear, symmetric PDEs, referring back to the so-called G-convergence or
H-convergence (see e.g. [34, 39]).

The investigation of anisotropic variational functionals as in (1.1), as well as their related
functional frameworks, is originally motivated by L. Hormander’s seminal work on hypoelliptic
operators [27]. The latter constitutes a milestone in the study of differential operators with
underlying sub-Riemannian type structures. Important evidences are the works of G.B. Folland
[18] and of L. Rothschild and E.M. Stein [38] in the context of stratified and nilpotent Lie groups.
We refer to [2] for further accounts on analysis on Lie groups, and to [1, 26, 28] for thorough
introductions to sub-Riemannian geometry.

As a prototypical example, consider the smooth anisotropy X = (X1, X3) on R?, where

0 0 0 0

T d  Xo=— —11——.
8x1 +x28$3 a 2 83;2 xlal’g

The latter generate, via Lie-brackets, the Lie algebra of the so-called first Heisenberg group,
and induce on it a sub-Riemannian structure. The relevant hypoelliptic operator associated

(1.2) X,
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with X is the so-called sub-Laplacian

(1.3) (X1)*u+ (X2)*u,

and its associated Dirichlet energy reads as

(1.4) / (| X1ul? + | Xoul?) dz.
Q

As (1.3) is not elliptic, (1.4) is not coercive. Moreover, the Euclidean Sobolev spaces W12(Q)
are not the correct finiteness domains for functionals as in (1.3). These issues clearly obstruct
the use of classical techniques to study minimization properties of (1.4), preventing for instance
the L2-lower semicontinuity of its Euclidean extension to L?(€2), namely

Jo ((Xulf? + | Xoul?) dz if w e WH2(Q),
00 if u e L2(Q) \ Wh2(Q).

To overcome these obstacles, building on the foundational work of G.B. Folland and E.M.
Stein [19], the correct functional framework has been developed by B. Franchi, R. Serapioni
and F. Serra Cassano [20, 21] and by N. Garofalo and D.M. Nhieu [22, 23]. Precisely, when 1 <
p < 00, the study of anisotropic functionals in the greater generality of (1.1) can be carried out
via the introduction of suitable anisotropic Sobolev and BV spaces, say Wy”(Q) and BVx(Q),
emerging as the natural domains of functionals as in (1.1). Although this construction is possible
for arbitrary anisotropies, the specific structure of X may lead to good approximation results
a la Meyers-Serrin, as well as to Poincaré inequalities and Rellich-Kondrachov compactness
properties. We refer to Section 2 for more specific insights. When instead p = oo, the reader is
referred to [36, 41, 42] for some anisotropic L*-variational problems.

Asymptotic results for functionals in the static case as in (1.1), i.e. when the anisotropy X
is fixed, started in [31, 32, 33] to generalize classical integral representation and I'-convergence
results due to G. Buttazzo and G. Dal Maso [6]. These results were later extended in [15, 16]
to complete integral functionals of the form

/Qf(:zj,u(x),Xu(x))dx, ue WeP(Q),

generalizing the corresponding Euclidean counterparts [5, 7]. In all the above-mentioned con-
tributions, the authors assume a full-rank condition on the family X, the so-called Linear
Independence Condition (LIC). This technical assumption has been definitely removed by the
third-named author in [40]. Thanks to this set of results, variational properties for static
anisotropic functionals are now well-understood, and available in great generality.

In this paper we extend the results obtained in the aforementioned literature by considering
moving anisotropies. Namely, a static anisotropy is replaced by a sequence (X"), converging
to a limit anisotropy X. Although our setting will be fairly more general, it models, as a par-
ticular case, the regularization of a sub-Riemannian structure via Riemannian approximants.
As an instance, consider the anisotropy X = (X, X5) introduced in (1.2) to model the first
sub-Riemannian Heisenberg group. Its natural sub-Riemannian structure, say g, can be ap-
proximated by a sequence of Riemannian metrics, say gy, each induced by the family of vector
fields X" = (X1, Xy, X%), where

1 0
N h 6.173 '

The benefits of such an approximation are manifold. For instance, we stress that the natural
approximating operators related to (1.3), namely

(X1)u+ (X)) u+ (X2,

are precisely the Laplace-Beltrami operators associated with the Riemannian structures gj,.
In turn, they are uniformly elliptic operators, their Dirichlet energies are coercive, and their

X3
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associated functional frameworks boil down to the Euclidean ones. We refer e.g. to [9, 14]
for further insights, and to [8, 12, 24, 35, 37| for a non-exhaustive list of applications of this
approximation technique.

The study of asymptotic properties of functionals of the form

| S fule, X u(x))deif w e WR(Q),
(1.5) ﬂmo—{£ i e L7() \ WH(Q).

when, say, 1 < p < 0o, requires some preliminary precautions. Indeed, contrarily to the static
case, there are no a priori relations between the finiteness domains of each functional in (1.5).
Indeed, the latter may naturally vary according to the associated anisotropy. To this aim, it
is important to understand how the approximating Sobolev spaces relate to the limit one, as
discussed thoroughly in Section 3.

Prescribing Dirichlet boundary conditions is also a delicate matter. Indeed, just as any
finiteness domain in (1.5) depends on the associated anisotropy, it is natural in this setting to
prescribe, for each fixed anisotropy X", a different boundary condition, say ), € W)l(f (Q), and
to consider sequences of functionals of the form
Fﬁwz{kh@X%meiMEWm (),

(1.6) 00 if ue LP(Q)\ Wyl (Q),

Xhon

where W)l(f on () is the correct affine Sobolev space associated with the couple (X", ¢;,). We
stress that, 7alth0ugh moving boundary conditions may also be considered in the static case, in
the moving one this choice is forced by the very structure of the problem. In this regard, we
will discuss the right convergence assumptions on (), to the limit boundary condition, say ¢,
in order to suitably relate the approximating and the limit affine Sobolev spaces (cf. Section 3).

A third important novelty in considering sequences of functionals as in (1.5) and (1.6) con-
sists in the fact that, unlike in the static case, possible coercivity and boundedness conditions
typically depend on the anisotropy, and are thus not uniform along the sequence. Indeed, we
will deal with growth conditions of the form

(1.7) d /Q | X u(z)Pdr < /Q fu(z, X u(z))dr < /Q a(r)dz + dy /Q | X "u(x))|Pdz,

where a € L'(Q) and 0 < d; < dy are fixed. This lack of uniformity, as discussed thoroughly
in Section 6, prevents the use of some classical tools to establish I'-compactness properties (cf.
Remark 6.6), and requires a careful analysis of the asymptotic behaviour of the partial norms
12X "l Lo 0, rom)-

A first fundamental step in handling these issues, as discussed in Section 4, consists in
establishing Meyers-Serrin type approximation results that keep track of the approximating
sequence of anisotropies (cf. Theorem 4.2). Roughly speaking, under uniform convergence
of the anisotropies, functions in W)l(’p (Q) can be well-approximated by a sequence of smooth
functions (uy)p, where each uy, € W)lff (€2), in the sense that

up, — u strongly in LP(2) and X"y, — Xu strongly in LP(Q; R™).

This approximation property, as explained in Section 6, is crucial to deal with moving growth
conditions as in (1.7). In the same spirit, it is possible to provide a uniform approximation
result for affine Sobolev spaces (cf. Theorem 4.3) under suitable convergence assumptions
on the approximating sequence of boundary data. We stress that, in the static case, this
result would follow by definition, as functions in W)I(I;(Q) are, up to a translation by ¢, in
the closure of C(2). In order to show the validity of the aforementioned approximations, we
introduce a non-standard mollification technique (cf. (4.1) and (4.2)), whose convergence rate
is appropriately related to the convergence rate of the anisotropies.
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The same mollification procedure also plays a key role in Section 5, where we establish
Rellich-Kondrachov compactness properties and Poincaré inequalities that, again, keep into
account the entire sequence (X");, (cf. Theorem 5.2 and Theorem 5.3, respectively). Precisely,
we show that, as soon as X is strong enough to guarantee the validity of these properties
in the limit, then such properties extend uniformly along (X"),. We emphasise that such
uniformity is fundamental in bypassing the non-uniformity of the coercivity assumptions as in
(1.7). Indeed, a careful combination of the previous results will still provide, as in the static
setting, boundedness of minimizing sequences and convergence of minima and minimizers (cf.
Theorem 6.10).

The core of this work is Section 6, where we provide several results related to I'-convergence.
Owing to Section 4, we first prove I'- convergence of the partial norms || X"ul| »(o,rm) to the limit
one || Xul|zrrmy (cf. Theorem 6.3). As already mentioned, this first feature is crucial in the
establishment of a general I'-compactness theorem for functionals as in (1.5) (cf. Theorem 6.5).
Next, we keep into account Dirichlet boundary data, obtaining I'-compactness for sequences
of functionals as in (1.6) (cf. Theorem 6.8). As pointed out in Remark 6.9, the fact that
the boundary data necessarily evolves with the anisotropies causes some challenges in the
identification of the appropriate recovery sequences, as the latter need to keep into account
the above-mentioned evolution. In this regard, a key tool is provided by the aforementioned
uniform approximation result for affine Sobolev spaces, Theorem 4.3. As already highlighted,
the results of Section 5 allow us to prove the convergence of minima and minimizers for I'-
converging sequences of functionals, as in (1.6), as stated in Theorem 6.10.

We conclude Section 6 by specializing our main I'-compactness result, Theorem 6.5, to the
class of anisotropic quadratic forms

Fi(u) = Jo (A" (@) X u(z), X u(z))pmdz  if u € Wi (9Q),
" 00 if ue L2(Q) \ Wyi(Q),

whence establishing I'-compactness in this particular subclass (cf. Theorem 6.13). The study of
the latter is particularly relevant in connection with anisotropic sequences of symmetric, linear
differential problems of the form

{,uu +divyn (AM(2) Xhu) = f in Q,

1.8
(18) up € Wy (),

as well as with their asymptotic behaviour. We stress that the latter are clear generalisations
of the prototypical differential problems associated with (1.3). In Section 7, we adapt the
classical notion of H-convergence for keeping into account the moving anisotropic framework
(cf. Definition 7.1), and we establish a related H-compactness property (cf. Theorem 7.2).
This will follow as a corollary of the previous results, as well as of some additional convergence
properties established in Theorem 6.15 to deal with the so-called momenta associated with
(1.8).

The paper is structured as follows. In Section 2, we recall definitions and properties of the
static anisotropic functional setting. In Section 3, we introduce the relevant classes of moving
anisotropies we are interested in, and we discuss some preliminary functional results. Later,
in Section 4, we establish uniform Meyers-Serrin type approximations for anisotropic Sobolev
spaces (Theorem 4.2) and for affine anisotropic Sobolev spaces (Theorem 4.3). In Section 5, we
state and prove a uniform Rellich-Kondrachov compactness result (Theorem 5.2), as well as a
uniform Poincaré inequality (Theorem 5.3). In Section 6, we first show the main I'-compactness
result, Theorem 6.5, as well as its extension to functionals including Dirichlet boundary condi-
tions (Theorem 6.8) and quadratic forms (Theorem 6.13). Moreover, we provide convergence of
minima, minimizers (Theorem 6.10) and momenta (Theorem 6.15). As a corollary, in Section 7
we obtain the H-compactness result, Theorem 7.2.
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2. ANISOTROPIC FUNCTIONAL FRAMEWORKS

Main notations. If no ambiguity arises, we let co = +0o and N = N \ {0}. If 1 < p < o0,
we denote by p’ the Hélder-conjugate exponent of p. We write (an)n, € (Ap), meaning that
ap, € Ay, for any h € N. We fix m,n € N such that 0 < m < n. If A/B C R", we let
A+B={a+b:a€ A be B}. Fora,5 € N, we denote by M(a, ) the set of matrices with
a rows and /5 columns. Vectors in R* are seen as matrices in M(a, 1). We denote by (-, -)ra
the scalar product between vectors in R®. Fixed an open and bounded set {2 C R", we denote
by A the class of all the open subsets of €2, and for a function u defined in 2, we may tacitly
assume that it is defined on R" by extending it to be zero outside €2. Finally, we denote by Du
the (distributional) Euclidean gradient of w.

2.1. Anisotropies. Throughout the paper, €2 is an open and bounded subset of R". Given a
family X = (X;,..., X,,) of Lipschitz continuous vector fields on €2, such that

a 9,
Xj = Z Cjﬂ'%, with Cji € Llp(Q)
i=1 ¢

.....

for any j = 1,...,m and any ¢ = 1,...,n, we denote by C(x) = [¢;;(x)]i=1,..n. the m xn
1

coefficient matriz associated with X. We may refer to X as (static) anisotropy, or X -gradient.

This notation is motivated by the following definition.

Definition 2.1. Let u and V' be a 1-dimensional and an m-dimensional distribution.
(1) The X-gradient of u is the m-dimensional distribution defined by

Xu(p) = —u (div(CTy)) for any ¢ € C(Q;R™).
(2) The X-divergence of V is the 1-dimensional distribution defined by
divy (V)(¢) = =V(CDy)  for any ¢ € CZ(Q).

Clearly, in the isotropic case, the above definition returns the usual notions of gradient and
divergence. In what follows, we will sometimes consider the following classes of X-gradients.

Definition 2.2. We let M = M(S, Cy, ¢, C) be the class of X-gradients that are defined and
Lipschitz continuous on an open set Qg D €0, and that satisfy the following three conditions.

(H.1) Let d be the Carnot-Carathéodory distance induced by X on Qo (cf. e.g. [26]). Then d
1s finite and continuous with respect to the usual topology of R™.
(H.2) There ezist positive constants R, Cy such that

|Bd($,27’)| < Cd |Bd($,7’)|

for any v € Q and r < R. Here, By(z,r) denotes the open metric ball with respect to d.
(H.3) There exist positive constants ¢,C such that for every open ball B = Bd_(i,r), with
z € Q such that ¢cB = By(z,cr) C Qq, and for every u € Lip(cB) and x € B,

1 d(z,y)
u(r) — — uydy‘gC/ Xu(y
D15 J, " B d(e. )
Several important families of X-gradients belong to the class M (€, Cy, ¢, C). In particular,
we recall that all Hormander vector fields, i.e. smooth vector fields for which the rank of
the Lie algebra generated by Xi,...,X,, equals n at any point of {2y, belong to the class
M(Q, Cy, ¢, C"). Among Hormander vector fields, we recall the following instances.

dy.

(i) Fuclidean vector fields: X = (8%1, . %), defined on R™.
(ii) Grushin vector fields: X = (6%1’ Il%)? defined on R2.

(iii) Heisenberg vector fields: X = (8%1 + 2o, 22 — xla%g,)? defined on R3.

E’ Oz
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In particular, Heisenberg vector fields serve as a prototype of Carnot groups vector fields (cf.
e.g. [2]). It is worth noting that all Carnot groups vector fields are, by definition, Hérmander
vector fields, and hence belong to the class M(q, Cy, ¢, C'). For further insights on this topic
and for examples of families of vector fields in the class M(Qq, Cy, ¢, C') that do not satisfy the
Hoérmander condition, the reader is referred to [32].

2.2. Sobolev spaces. Owing to Definition 2.1, we introduce the main functional framework.

Definition 2.3. The anisotropic Sobolev spaces associated to an X -gradient are defined by

WxP(Q) = {u e LP(Q) : Xue LP(QR™)},

() = C@) (@) e,
II 1,p
W;’%m) — Cr(@) W) e,
Q) = {u e WP(Q) : u—p € Wyh(Q)} for any € WP (Q).

It is well-known (cf. [19]) that the vector space Wy*(2), endowed with the norm
HUHWM’ = ||ullrr) + | Xul|Lr@mm),

is a Banach space for any 1 < p < 400, reflexive when 1 < p < +00. The Llpschltz continuity
assumption on the family X ensures that W(Q) embeds continuously into W (Q) (cf. [15
31]), where W?(Q) denotes the Euclidean Sobolev space. Precisely, for any u € W?(Q), the
X-gradient admits the Euclidean representation

(2.1) Xu(z) = C(x)Du(x)

for a.e. 2 € Q. We also recall that, as for classical Sobolev spaces, Hy"(Q) C WyP(Q).
The classical result of Meyers and Serrin is still valid in this anisotropic setting and it was
proved, independently, in [20] and [23]. We state the result in what follows, and refer again the
interested reader to [32] for further discussions on this topic.

Theorem 2.4. For any 1 < p < oo, it holds that Hy"(Q) = WP ().

If, in addition, the family X belongs to the class M (€, Cy, ¢, C), then the following Poincaré
inequality and Rellich-Kondrachov theorem hold. We refer the interested reader to [32, Propo-
sition 2.16] and [21, Theorem 3.4], respectively.

Proposition 2.5 (Poincaré inequality). Let Q@ C R™ be connected, let 1 < p < oo and let
X € M(Q,Cy,¢,C). Then, there exists a positive constant ¢, o = ¢, a(p,2) such that

Cp.0 / lulP dz < / | XulPdx  for any u € W)l(%(Q)
Q Q
Theorem 2.6 (Rellich-Kondrachov). For 1 < p < oo, W)l(%(Q) compactly embeds in LP(S).

3. MOVING ANISOTROPIES

We fix a sequence of X-gradients (X");, with m components X" = (X7 ..., X"), identified
by a sequence of matrices (C");, as in Section 2.1. Throughout the paper, we assume that there
exists a limit family of vector fields X = (Xj,...,X,,), identified by a Lipschitz continuous
coefficient matrix C, such that

(A) C" — C uniformly on Q.

We may sometimes use the index oo to refer to X. As already mentioned, (A) will be sufficient
to infer good approximation properties of anisotropic Sobolev functions. Instead, most of the
I'-compactness properties will be achieved for the following two classes of X-gradients.
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Definition 3.1. We say that (X"), € Sy if (A) holds and

(S.1) ch::{,é;] and  C— {g ],
with a natural abuse of notation in the second property.

Definition 3.2. We say that (X"), € Sy if (A) holds and if

(S.2) (XM, is uniformly bounded in Lip(€2, M (m,n)).

Remark 3.3. As pointed out in the introduction, §; models those frameworks where a sub-
Riemannian structure induced by X is approximated by a sequence of converging Riemannian

structures. Instead, Sy allows anisotropies with arbitrary shapes, provided the uniform bound
(S.2) is satisfied.

Remark 3.4. If (X"), € S,, by (S.2) and up to a subsequence, we may always assume that
8(:;{1. Jc;;

8xk 8xk

weakly™ in L>°(Q)

forany j =1,...,m and any i,k =1,...,n.

Remark 3.5. We stress that S NS, # (. Nevertheless, neither S; € S nor S, C S;.

First, it is clear that So € S;. To see that & € S, consider the following instance. Let

Q=(-1,1? CR{, ,,)- Forany h € N, let X" = (X1, X}'), where

3 —+ ifzy e (=1,—7%),

X1 = —, X2 = fh(l’g)a—x2 and fh(xg) = hZL’Q if Ty € (—#, h2),
5 ifas € (55, 1)

A simple computation reveals that (X"), € §; \ Ss.

In order to address compactness properties, we will need to further refine our assumptions.
Indeed, we will show that, when

(B) X € M = M(Q,Cyc,C),

it is possible to derive uniform compactness properties and Poincaré inequalities. To this aim,
we introduce the following subclasses of §; and S,.

Definition 3.6. Fori € {1,2}, we say that (X"), € T; if (X"), € S; and (B) holds.

In the rest of this section, we investigate some preliminary properties of moving anisotropies.
We introduce the anisotropic Rayleigh quotients. If (X"), satisfies (A), we let

Jo, [ X ulP da o fo | X P da -
W : UGWA}(”Z;’O(Q),U#O = inf W . ECC (Q), u7é0
Q Q

for any h € N, and we let R be the Rayleigh quotient associated with X. Above, the second

equality follows by definition of W)l(f ().

Ry, = inf {

3.1. Preliminary functional properties. The following two propositions describes the rela-
tions between the approximating Sobolev spaces and the limit one in §; and S, respectively.

Proposition 3.7. Let (X"), € S;. Let 1 < p < oo. Then W)l(f(ﬂ) C WP(Q). Precisely,
(3.1) Xhu:(Xlu,...,Xmu,XZHu,...,XZu) and Xu=(Xiu,...,Xnu,0,...,0).

for any h € N and u € W)l(f(Q) Moreover, if (up), C W)l(f(Q) satisfies up, — u weakly in
LP(QY), then
[ Xullr(rmy < lim inf 1 X" up || Lo(smem).
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Proof. Let ¢ = (¢1,¢2) € C°(Q2; R™ x R*™™). Then
— / udiv(CTo)dr = — / udiv((C") (¢1,0)) dz = /((X{Lu, s X, 0,..0,0), @) Rm da,
Q Q Q

whence the first claims follow. Let (up), C W)l(f (Q) be such that u, — u weakly in LP(Q). As-
sume that lim inf), o || X uy||r@@mrm) < 0o. By reflexivity and (3.1), there exists v € LP(Q; R™)
such that, up to a subsequence, Xu;, — v weakly in LP(Q2; R™). Then u € W)l(’p(Q) and v = Xu.
The thesis follows by the weak lower semicontinuity of the LP-norm. 0

Proposition 3.8. Let (X"), € Sy. Let 1 < p < co. Let (up)n € WP().

(1) If up, — u weakly in LP(Q) and X"uy, — v weakly in LP(Q; R™), then u € WP(9Q).
(2) If in addition up, — u strongly in LP(S2), then v = Xu and

| X || Lrmrm) < hmlnf ||X Up|| Lr(@;rm)-

Proof. Let p’ the Holder-conjugate exponent of p. Let (up), C W)l(f (Q) be such that up, — u
weakly in LP(Q2). By (S.2),

(3.2) uhc;ii — uc;,; weakly in LP(2)
forany i =1,...,nand any j =1,...,m. Fix p € C¥(Q; R™). Then

/QudwCT / ZZCJZ %dx—/ Zzac“

i=1 j=1 =1 j=1
(3.2) n 0p; Oc;
= —hh_{go uhZZIJZI jvif);p] dr — / ZJZ asz @, dx

. . AT ~ 86]@ 80]@
:hhm — [ updiv((C")" ) dz + uhz oz @; dx ZZ

-1 =1

. & Z ac'l

:hlggo (/(X Up, Rmdx—l—/uhzz 8J gojdx> / ZZ . gojdx

7,1] 1
dcji
:/<v ©)rm dx + hm/uhz &E dx—/ ZZ 80:; @, dx.

i=1 j=1 i=1 j=1

By (5.2) and Holder’s inequality, if |||z qrm) < 1 the last line is bounded above indepen-

dently of . In particular, u € W?(Q). If in addition u, — u strongly in L”(Q), then the last
two terms in the last line simplify by (S.2) and Remark 3.4. Hence v = Xu by definition. The
thesis follows by the lower semicontinuity of the LP-norm with respect to weak convergence. [J

Our next result states the convergence of Rayleigh quotients when (X"), € S;. As we will
show in Theorem 5.3, the same result holds in Sy under the additional assumption (B).

Proposition 3.9. Let (X"), € S;. Let 1 < p < oo. Then
(3.3) R <Ry, for any h € N and lim R, =R.

h—o00

Proof. Fix u € C*(Q2) such that u # 0. Then Proposition 3.7 implies that
Jo | XulP dz - Jo | X MulP da

<
RS ST b
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whence the first property of (3.3) follows. On the other hand, fix v € C2°(€2) such that u # 0.
By (A), X™u — Xu uniformly on Q, whence

_ - Jo | X ulpde [ | XulP da
limsup Ry, < lim sup = .
h—o00 h—o00 fQ |u|p d$ fQ |u|p dI'

Being u # 0 arbitrarily chosen in C°(€2), (3.3) follows. O

Finally, we describe the relation between the approximating affine Sobolev spaces and the
limit one under the sole assumption (A).

Proposition 3.10. Let (X"), satisfy (A). Let 1 < p < oo. Let (pn)n € W H(Q), and let
© € WP(Q). Assume that

3. Yn — @ weakly 1n an o — X weakly in ; .
4 kly in LP($) d X" X kly in LP(Q; R™
Let (up)n C W;(’f 2, (), and let u € WP(Q). Assume that

(3.5) up, — u weakly in LP($2) and  X"u, — Xu weakly in LP(Q; R™).
Then u € W}(’;(Q)

Proof. We postpone the proof until the end of Section 4.2. O

4. UNIFORM APPROXIMATION BY SMOOTH FUNCTIONS

In this section we establish the counterpart of Theorem 2.4, replacing a fixed X-gradient with
a sequence (X"), satisfying the sole assumption (A). In particular, our results will hold both
in §; and in 8. Moreover, we provide a similar characterization for affine Sobolev spaces, and
finally we extend the previous considerations to the anisotropic BV setting. Fix a sequence
(Xh);, satisfying (A). In particular, there exists a function o : [0,00) — (0, 00) such that

(4.1) sup{|(C"(z) — C(2))¢| : x € Q, € R, [¢] =1} < a(h)™H

for any h € N and limj,_,o, 0(h) = 0. Exploiting (4.1), we introduce a particular sequence of
mollifiers which is tailored to our setting. Precisely, Let J € C2°(R™) be a standard spherically
symmetric mollifier. We define the family of mollifiers (.J;,), by letting

(4.2) Jn(@) = a<2)n‘] (afh))

for any 2 € R™ and any h € N. Clearly, there is a constant C'(J,n) > 0, depending only on J
and n, such that

(4.3) |\DJy(z)| < =
for any x € R™ and any h € N.

4.1. A uniform Meyers-Serrin type approximation. The following lemma constitute the
technical core of this section.

Lemma 4.1. Let (X"), satisfy (A). Let 1 < p < oo, u € LP(Q) and (J,), be as in (4.2). Then
Jim (IXP (% w) = X (s u) | o @memy = 0.
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Proof. Notice that, in view of (4.1), (4.3) and Jensen’s inequality,

| X" (Jh * u) — X (J) * u)”ip (QRm) = / | X" (T % u) — X (T, * )P da
Q
/ |(C D(Jy, * )P dz
o(h)P+?) /|D Jp *u)|P dx

— o (Rt / (DJy + )| da
Q

p

= o(h)""+? DJh(rL’ —yuly)dy| dz
B(z,o
P
= (wp)Po(h)Pn+2) DJy(x — y)u(y) dy| dx
(z,0(h))
< (@) Lo (Bt / / Dn(x = yyuly)l? dy da
(z,0(h))
(4.3)

<CMW(V1WM“”““// Y dy da
zoh)

< QI C(T,n) (wp )~ o (R)PEF2= =P Dy 7, o),
where w,, is the Lebesgue measure of the Euclidean unit ball of R". Since

(4.4) p2n+2)—n—pn+1)=np—1)+p>p>0,

the thesis follows. 0

In view of Lemma 4.1, we prove the following Meyers-Serrin type approximation result.

Theorem 4.2. Let (X", satisfy (A). Let 1 < p < co. Let u € WyP(Q). Then there exists a
sequence (up), € C®(Q2) N W;S(Q) such that

up, — w strongly in LP(Q2) and XMy, — Xu strongly in LP(; R™).

Proof. Let u € W)l(’p(Q), and fix an open set Q € Q. For any h € N, define u, = Jj, * u,
being (Ju)n as in (4.2). First, [20, Proposition 1.2.2] implies that w;, — u strongly in LP(2) and
Xup — Xu strongly in LP(Q, R™). Exploiting Lemma 4.1, we infer that X" u;, — Xu strongly
in LP(Q2, R™). The global statement follows verbatim as in the proof of [22, Theorem A.2]. [

4.2. A uniform characterization of affine Sobolev spaces. In this section we provide an
affine counterpart of Theorem 4.2. To this aim, for 1 < p < oo and ¢ € W)l(’p (), set

WXw(Q (XM)n) = {u e WiP(Q) : there exists (vj,), € C2(Q) such that
v — u — ¢ strongly in LP(Q) and X"v), — X (u — ) strongly in LP(; R™)}.
This affine space depends a priori on (X"),. However, the following characterization holds.
Theorem 4.3. Let (X"), satisfy (A). Let 1 < p < oo. Let ¢ € WP (Q). Then
WP () = Wi (2, (X"),).
Proof. Tt suffices to consider the case ¢ = 0. Fix u € W}(’%(Q, (X™)). By definition, there
exists a sequence (up), C CX(2) such that
(4.5) up, — u strongly in LP(Q) and X"y, — Xu strongly in LF(Q; R™).
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Let (Jn)n be the sequence of mollifiers defined by (4.2). Since suppu, € Q2 for any h € N, up
to consider a subsequence of (Jj,), we may assume that suppuy, + supp J, € 2 and o(h) < 1
for any h € N, where o is the modulus of continuity introduced in (4.1). For any h € N, set
vp = Jp *x up. Then (vy), € C°(Q). Owing to [20, Proposition 1.2.2], we can select a further
subsequence of (J3);, such that

S| =

and ||Xhuh — Xh/UhHLp(Q;Rm) <

SRS

(4.6) |un, — vn | r ) <
for any h € N. Moreover, arguing as in the proof of Lemma 4.1,
(4.7) X 0n — X[ qmmy < [ C(Jn)P(wi)P o ()P 7m20 D [l |17,

By (4.4), (4.5), (4.6) and (4.7), v, — w strongly in LP(Q2) and Xv, — Xwu strongly in LP(Q; R™),
that is u € W;(%(Q) Since the converse implication follows verbatim, the thesis follows. O

With a similar argument, we provide the proof of Proposition 3.10.

Proof of Proposition 3.10. Fix h € N. Since uy, € W)l(f o, (§2), there exists v, € C(2) such
that

EIH

and ||thh — Xh(uh — gph)||Lp (QR™) <

SN

(4.8) lon = (un — ¢n)| o) <

Let (Jy)n be the sequence of mollifiers defined by (4.2). As in the previous proof, we may
assume that supp vy, 4+ supp J, € 2 and o(h) < 1 for any h € N, where o is the modulus of
continuity introduced in (4.1). For any h € N, set 0y, = Jj, % vy. Then (7,), € C(Q2). Again
by [20, Proposition 1.2.2], up to a further subsequence of (J)p,

(49) ”Uh — 'ﬁhHLp(Q) g and ”thh — Xh??hHLp(Q;Rm) g

SRS
SRS

for any h € N. Again, arguing as in Lemma 4.1,
(4.10) 1X 0 = X0n |7 memy < [ O )P (wn )P~ o ()P0 20D gy |, )

By (3.4) and (3.5), (ur, — ¢n)n is bounded in LP(Q2). Combining this fact with (4.4), (4.8) and
(4.10), we conclude that

(4.11) Jim | X"y, — X o @rm) = 0.

Let p’ be the Holder-conjugate exponent of p. Let ¢ € L” (). Then

/ (on — (u— @) da
Q

</|@h—vh||¢|dx+/|vh—<uh—soh>||w|dx
Q Q

/ (w—w)pde| + | [ (o= gnhoda
Q Q

(18) (4.9) 2
Pl + | [ 0= e +
Q

+

A(w—wh)wdx |
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Letting h — 0o, recalling (3.4) and (3.5), and being 1 arbitrary in L (Q), @, — (u— @) weakly
in LP(Q2). Similarly, if ¢ € L” (Q,R™),

/(Xf;h — X (u— @), Y)gm dz| < / (XD, — X "Op, ¥)rem| dz + / (X0, — X op, ) | da
Q Q Q

+/ (X v — X" (un — @n), ¥)re | da
Q

+ /(XU — X" up, )pm dz| + /(XSO — X"op, ) Rrm dz
0 Q
(4.8),(4.9) . i 9
< [ X" 0 — XOn | Lo smem) + h ’WHLF’(Q,RM)

+ +

= Xt vmn a4 | [ (X = X, ) do
Q Q

Combining (3.4), (3.5) and (4.11), we conclude that Xv, — X(u — ¢) weakly in LP(Q2, R™).
Therefore, by [10, Proposition 2.2], @), — u — ¢ weakly in W?(Q). Arguing exactly as in the
proof [10, Theorem 1.1], we conclude that u € W;(];(Q) O

4.3. A uniform Anzellotti-Giaquinta type approximation. Although beyond the scopes
of this paper, for the sake of completeness we provide an Anzellotti-Giaquinta approximation
result in the case of functions of X -bounded variation. We refer to [20] for their main definitions
and properties. Again, the key of the proof is encoded in the following lemma.

Lemma 4.4. Let (X");, satisfy (A). Let u € L*(Q). Let (Jy) be as in (4.2). Then

lim sup {/ udiv (((C"T) x J, —CT (o Jp)) dz = 9 € CX(QR"), |0l < 1} = 0.
Q

h— o0

Proof. Let ¢ be as in the statement, and set
S = / udiv (((C")Tp) « J, = CT (o * Jy)) dz.
Q
Then

=% [, (o) ete) s g e o)y
_ZZ/Q“/ aazl(fr)soj(y)Jh(rc—y) dy da

:;;/Qu/n (ng(y) CJZ(y)) %(y)gj}:(x—y)dydx
+;;/Qu/n(cﬂ(y) i) 231 S o = ) dy o




VARIATIONAL CONVERGENCES UNDER MOVING ANISOTROPIES 13

Let us denote respectively by I, IT and III the terms in the last three lines. Arguing verbatim
as in the proof of [20, Lemma 2.1.1}, we infer that |II| + |III] — 0 as h — 400 uniformly with
respect to ¢. Therefore we are left to estimate /. In view of (4.1) and (4.3), we get that

(4.1)
1'< s "“ZZ/M/ —y>1dydx
i=1 j=1
(4.3)
e ZZ/ru\/ oy )l dy o
=1 j=1

<mnC(J,n)o /|u|dx

Therefore I goes to 0 as h — +oo uniformly with respect to ¢, whence the thesis follows. [

The anisotropic Anzellotti-Giaquinta approximation result reads as follows.

Theorem 4.5. Let (X");, satisfy (A). Letu € BVx (). There exists (up)n C COO(Q)HW)I(;(Q)
such that

up, — u strongly in LP($2) and lim / | Xy | do = / d| Xul.
Q

h—o0 0

Proof. Owing to Lemma 4.4, the proof follows verbatim as in [20]. O

5. UNIFORM COMPACTNESS AND POINCARE INEQUALITIES

In this section we prove the counterparts of Theorem 2.6 and Proposition 2.5 replacing a
fixed anisotropy with a sequence (X"), satisfying (A) and (B). In particular, our results will
hold both in 77 and in 75. Before going on, we point out that neither the assumptions of &;
nor those of Sy are strong enough to guarantee compactness, as the next example shows.

Example 5.1. For any h € N, consider the the family X" = (X, X2) defined on R (1.,22) by

0 1 0
X, =— d Xh=-——.
! 0, an 2 hdr,

For any h € N, X; and X» are smooth and Lipschitz continuous. Moreover, (X"), con-
verges uniformly, with all its derivatives, to X = (X;,0), whence (X"), € & NSy. Let
Q) = (—m,m)?% For any h € N, set uy(x1, 1) = sin(hxy) for any (z1,22) € R?% Then
(up)p € C®(Q) and X" up(x1,25) = (0,cos(hxy)) for any (z1,2,) € R2 In particular,
lunllzz@ = | X "unlli2@mrmy = 7V/2 for any h € N. By Riemann-Lebesgue lemma, u; — 0
weakly in L?(2), but it does not admit any subsequence converging strongly in L?().

Our first result is the following uniform Rellich-Kondrachov compactness property.

Theorem 5.2 (Uniform Rellich-Kondrachov). Let (X"), satisfy (A) and (B). Let 1 < p < oo.
Let (gn)n € WE(Q), and let ¢ € WP(). Assume that

(5.1

)
Let (up)p, C W)l(’f%(Q). Assume that there exists M > 0 such that
)

(5.2

Then there exists u € W;’;(Q) such that, up to a subsequence, up — u strongly in LP(S)) and
X"y, — Xu weakly in LP(Q; R™).

on — @ strongly in LP(Q) and X"y — X weakly in LP(; R™).

|unl| e (), HXhUhHLp(Q;Rm) < M for any h € N.
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Proof. Assume ¢y, ¢ = 0 for any h € N. By definition, there exists (v;), € C(€2) such that

1
(53) Huh — UhHLp(Q) < E and ||Xhuh — Xh/UhHLp(Q;Rm) <

for any h € N. Let (J,)p be the sequence of mollifiers defined by (4.2). Arguing as in the proof
of Theorem 4.3, we may assume that supp v, +supp J, € Q2 and o(h) < 1 for any h € N, where
o is defined in (4.1). For any h € N, set 05, = Jy, xvp,. Then (03), € C°(Q2). Moreover, arguing
again as in the proof of Theorem 4.3, we may assume that

| =

N 1 . 1
(5.4) lon = nlloiey < 5 and X on = X0l < 5
and
(5.5) 1X" 55 = Xl ey < 19 C(J,0)P(wn )P (R)PEHD=1POED g |17 o

Combining (4.4), (5.2), (5.3), (5.4) and (5.5), ()5 is bounded in WP(2). Therefore, by (B)
and reflexivity, there exists u € W)l(%(ﬂ) such that, up to a subsequence, v, — u strongly in
LP(Q) and X0, — Xu weakly in LP(Q2;R™). By (5.3) and (5.4), up, — u strongly in LP(€2).
Moreover, again by (5.3), (5.4) and (5.5), X"uj, — Xu weakly in LP(Q; R™). Finally, we argue
in the case of arbitrary (¢5,), and ¢ satisfying (5.1). Let (up), C W)l(’f%(ﬂ) satisfy (5.2). Then,
by (5.1), (up, — n)n C W;(’:?O(Q) satisfies (5.2) with a possibly bigger M > 0. Therefore, there
exists v € W;(%(Q) such that u;, — 5 — v strongly in LP(Q) and X"u;, — Xh¢;, — Xv weakly
in LP(; R™). Set u =v+ ¢. Then u € W)l(’i)(Q), up, — u strongly in LP(Q) and X"u;, — Xv
weakly in LP(Q; R™) by (5.1). The thesis follows. O

As a corollary of Theorem 5.2, we recover the convergence of Rayleigh quotients, in analogy
with Proposition 3.9, and a uniform Poincaré inequality.

Theorem 5.3 (Uniform Poincaré inequality). Let (X"), satisfy (A) and (B). Let 1 < p < oo.

Then
(5.6) lim R, =R.
h—o0
If Q) is connected, then R > 0. In particular, up to a subsequence,
2
(5.7) / P de < —/ X" ulP da
Q R Jo
for any h € N and any u € W§f7O(Q). Finally, if (on)n C W;{f(Q), then
22p—1 22p—1
(5.8) / |ul? dz < / | X" P do + / ]thoh]pdx+2p1/ lon|P dx
Q R Ja R Ja Q
for any h € N and any u € W)l(’f,%(Q).
Proof. Arguing verbatim as in the proof of Proposition 3.9,
(5.9) limsup Ry, < R.
h—o0

Let us prove the converse inequality. By definition. for any h € N there exists u;, € C*(Q)
such that uj, # 0 and

Jo | X up [P da <Ry 4 1
Jo lunlP da T

For any h € N, define v, = (HuhHLp(Q))_l up,. Notice that, by (5.10),
1
%

(5.10)

Jo X uplPde [ | X P da

5.11 —
( ) fﬂ |op|P dze fQ lup|P dz

<Ry +
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Moreover, by definition, (vy), € C°(Q), ||val|zr) = 1 for any h € N and

: h . fQ |Xhuh|p dz . 1
lim sup || X" v, |5 = limsup =f———— <limsup ( Ry + - | <R
h—o00 h—o0 fQ |Uh|p dx h—o00 h
by (5.9). Therefore, by Theorem 5.2, up to a subsequence there exists v € W}(%(Q) such that
vp, — v strongly in LP(Q2) and X"v, — Xov weakly in LP(; R™). Moreover, ||v||e) = 1, so
that v # 0. Then, we conclude that

Jo | Xvpde [ X opPde 1 .
R < 20——— L liminf =———— L liminf | R, + — | = liminf Ry,
fQ lv|p dx h—00 fQ |op|P dz h—s00 h h—00

whence (5.6). The fact that R > 0 and (5.7) follow by Proposition 2.5 and (5.6). Finally, (5.8)
is straightforward (cf. e.g. [10, Corollary 2.6]). O

6. I'-CONVERGENCE FOR FUNCTIONALS DEPENDING ON MOVING ANISOTROPIES

In this section we establish several I'-convergence properties for sequences of integral func-
tionals depending on a sequence (X"), belonging to either S; or S,. Let us recall some basic
preliminaries. For a complete account to I'-convergence, as well as for the vocabulary of local
functionals, we refer the reader to [3, 13]. We just recall that if (X', 7) is a first-countable
topological space, a sequence of functionals (F}), : X — [0, 00] is said to ['(7)-converge to a
functional F': X — [0, oo] if the following two conditions hold.

e For any u € X and any sequence (uy,);, converging to u in 7, then

(liminf) F(u) < liin inf Fy, (up,).
—00

e For any u € X, there exists a sequence (uy); converging to w in 7 such that
(limsup) F(u) > limsup Fy(up,).
h—o0

Sequences for which (limsup) holds are known as recovery sequences. Equivalently, defining the
I'-lower limit and I'-upper limit respectively by

F'(u) =T — li}rlninf Fy(u) = inf {liminf Fy(up) : up — uin 7'}
—00

h—o00

and

F"(u) =T — limsup F},(u) := inf {limsup Fy(up) : up — uin T} ,
h—o0 h—o00
(Eh)p I-converges to F : (X, 7) — [0, 00] if and only if

r— li}lbrninf Fp(u) =T — limsup F(u) = F(u)
—00

h—o0

for any u € X. We say that F is the I'—limit of (F}), and we write F' = T' — limy,_, 0 F-
Throughout this section, we fix a sequence (X");, C 8 US,, an open and bounded set Q2 C R®
and 1 < p < oo. The wider class of functionals we are interested in is made of (local) integral
functionals of the form

Fy(u, A) = {fg fu(z, X"u(z))de if Ae A ue LP(Q)N W;S(A),

00 otherwise in LP(Q),
where each integrand f;, belongs to the following class.

Definition 6.1. Fiz h € N. II}}(a, dy,dy) is the class of functions f : Q@ x R™ — R such that:

(1) frn: QxR™— R is a Carathéodory function;
(I3) for a.e. x € Q, the function fn(x,-) : R™ — R is convex;
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(I3) there exist two constants 0 < dy < dy and a non-negative function a € L'(Q) such that
(6.1) di [CM(@)ElP < fulw,C"(2)€) < alx) + dy [CM(x)¢]"
for a.e. x € Q and for every £ € R™.

Remark 6.2. If F}, is the (local) integral functional associated with some f, € Tl (a, dy, dy),
then [40, Theorem 4.2] implies that

(6.2) d1||Xhu||’zp(A) < Fr(u, A) < /Aa(:v) dx + d2||Xhu||’£p(A)

for any A € A and any u € W (A).

6.1. I'-convergence of norms. Our first result focuses on the special case of norms. Theo-
rem 6.3 will be propaedeutic to the proof of the main compactness theorem, Theorem 6.5.

Theorem 6.3. Let (X"), € $1US,. Let1 < p < oo. Forh € N, set Uh: LP(Q) x A — [0, o0]
and ¥, : LP(Q) x A — [0, 00| respectively by

\I/Z(u,A) = {fA | Xhu|Pdr  ifAe A ue W)l(’f(A),

%) otherwise,

and
p ] Lp
¥, A) = {fA Xulpde if A €A ue WA,

00 otherwise.
Then,

. — P\ _ 1; hy.

W, (- A) = T(LF) — lim Wh(-, A)

for any A € A.

Proof. Fix A € A and u € L*(Q). Assume first that u ¢ WyP(A). Then, ¥,(u, A) = oo, so
that (limsup) follows with u, = u. On the other hand, if there exists (uy), € LP(2) such that
up — win LP(Q) and lim inf, \Ifg(uh, A) < oo, then either Proposition 3.7 or Proposition 3.8
would imply that u € W)l(’p (A), a contradiction. Instead, assume u € W)lgp (A). The existence
of a sequence as in (limsup) follows at once from Theorem 4.2, while (liminf) follows as above
in view of either Proposition 3.7 or Proposition 3.8. 0

Remark 6.4. Arguing as in the proof of Theorem 6.3, we may show I'-convergence of complete
moving anisotropic Sobolev norms.

6.2. '-compactness in the general case. Owing to Theorem 6.3, we can prove compactness
for arbitrary classes of integral functionals.

Theorem 6.5. Let (X"), € S;US,. Let1 <p<oo. Leta € LY(Q), a >0, and 0 < d; < d.
Let (f™), C Ig(a,dl,dg). Denote by (Fp)p : LP(2) x A — [0, 00| the corresponding sequence
of integral functionals, each represented by

(6.3) Fu(u, A) = {fA fu(z, X u(z))de if A€ A, ue WE(A),

00 otherwise.
Then there exist F' : LP(2) x A — [0, 00] and f € T>*(a, dy,dy) such that, up to a subsequence,
(6.4) F(.A) = T(L) = lim B (- 4)
for any A € A, and F is represented by

(6.5) Flu, A) = {fA flz, Xu(z))dx if A€ A, u € W)%P(A),
o9 otherwise.
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Moreover, f can be uniquely chosen in I;O(a, dy,ds) in such a way that

(6.6) f(@,m) = f(z,C(x)8,)
for a.e. x € Q and any n € R™, where &, is any vector in R" such that
(6.7) n=C(2)& + 17 and (C(x)&,Mmm =0 for some 7 € R™.

Remark 6.6. Although reminiscent of the approach presented in [13], ours differs from the
former. Indeed, the classical approach to I'-compactness consists of three main steps.

(1) Given a sequence of integral functionals (F},);, extract a subsequence, say again (Fj)p
which T-converges to a local functional F, where I'-convergence (cf. [13, Chapter 16])
is a variational convergence tailored to local functionals.

(2) Upgrade I'-convergence to I'-convergence.

(3) Show that F is an integral functional.

The proof of (2) (cf. e.g. [13, Proposition 18.6]) relies on uniform growth conditions like
Fh(ua A) < é(ua A)

for a suitable lower-semicontinuous measure G. On the other hand, we can only dispose of
non-uniform growth conditions of the form

Fa(u, A) < Gi(u, A) = / a(z) dz + || X"l
A

Nevertheless, Theorem 6.3 ensures that (Gj), T-converges. We will show that this weaker
framework will be still sufficient to promote I'-convergence to I-convergence. In addition, once
[-convergence is achieved, in order to conclude we will need to apply the anisotropic integral
representation result [40, Theorem 4.1].

Proof of Theorem 6.5. Step 1. According to [13, Theorem 19.4], F' : L?(Q2) x A — [0, o]
belongs to M, (e1, €2, €3, eq, v) if F' is a measure and if there exist e; > 1, ey, e3,e4 > 0, a finite
measure 4, independent of F', and a measure G : LP(2) x A — [0, oo, which may depend on
F, such that

(63) Glu, A) < F(u, A) < exGlus A4) + ealjullygy + 1(A)
and
(6.9) G(eu+ (1 —9)v, A) <es(G(u, A) + G(v, A)) + egea(max | Dol|P)||u — v|| 1oca) + 1(A),

for any u,v € LP(Q)), any A € A and any ¢ € COO(Q) such that 0 < ¢ < 1. We claim that
(Fn)n € M,(eq, eq,e3, €4, 1t). Fix h € N, and set (B fB ) dex. Then (t is a finite measure
on . Moreover, in view of [31, Lemma 4.14], the non- negatlve local functional Gy, == d1 ¥ (u A)

is a measure. Hence, letting e; = d—f and ey := 0, (6.8) follows from (6.2). Moreover, recalhng
(A) and arguing wverbatim as in the proof of [17, Proposition 3.3], (6.9) follows for suitable
constants ez, e, > 0 independent of A € N.

Step 2. By [13, Theorem 19.5], there exists an LP-lower semicontinuous functional F' €
M, (€1, €2, €3, €4, i1) such that, up to a subsequence, (F}), T'(LP)-converges to F. By definition
of M, (e1,es,e3,€4, 1), F'is a measure. Moreover, by [13, Proposition 16.15], F' is local.

Step 3. We claim that
(6.10) di[| Xul[7p 4y < Fu, A) < /Aa(x) dz + do|| Xul[}, 4

for any A € A and any u € W)lgp(A). Indeed, let G := d;¥,,. Since (Gp)n C My(eq, ez, €3, €4, 1),
we apply again [13, Theorem 19.5] to infer that, up to a further subsequence, (G4), T'(LP)-
converges to a suitable functional in M, (ey, e, €3, €4, 1). On the other hand, we know from
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Theorem 6.3 that
(6.11) G(-,A) =T(LP) — lim Gy(-, A)

h—o00

for any A € A. Then, [13, Proposition 16.4] implies that (Gy,)5 I'(L?)-converges to G. Therefore,
passing to the I'(L?)-limit in G (u, A) < Fy(u, A) < e1Gp(u, A) + p(A) allows to show (6.10).
Step 4. We claim that

(6.12) F(,A) =T(LF) — hlim Fu(-, A)

— 00
for any A € A. To this aim, fix A € A and u € WyP(A) N LP(Q). We claim that
(6.13) F(u,A) = F'(u, A) = F"(u, A).

By [13, Proposition 16.4], we already know that F'(u, A) < F'(u, A) < F"(u,A), so that we
are left to show that F”(u, A) < F(u,A). Following the proof of [13, Proposition 18.6], and
noticing that v(B) = [, adx + dyV,(u, B) is a finite measure on A, for any ¢ > 0 we choose a
compact set K. € A such that v(A\ K.) < . Moreover, recalling (6.11) and by [13, Proposition
6.7], we infer that

(6.14) F"(u, A) < v(A)

for any A € A. Choose two open sets A’, A” € A such that K. € A’ € A” € A. Since (EFn)n C
M, (€1, ea, €3, €4, 1), [13, Theorem 19.4] implies that (F},), satisfies the uniform fundamental
estimate (cf. [13, Definition 18.2]). Therefore, noticing that A = A’ U (A \ K.), we can apply
[13, Proposition 18.3] to infer that

F"(u,A) < F"(u, A") + F"(u, A\ K.) < F(u, A) + v(A\ K.) < F(u, A) + ¢,

where in the semi-last inequality we exploited [13, Remark 16.1] together with (6.14). Letting
e — 0, (6.13) follows. We are ready to prove (6.12). To this aim, fix A € A and u € LP(Q).
If u € W5P(A), the thesis follows from (6.13). Conversely, assume that u ¢ Wy"(A), or
equivalently that G(u, A) = co. Exploiting (6.11), G(u, A) < F'(u, A). Then, by [13, Remark
14.5] G(u, A) < F(u,A), so that F(u, A) = oo. Since F(u,A) < F'(u, A) < F"(u, A), we
conclude that F(u, A) = F'(u, A) = F"(u, A), whence (6.12) follows.

Step 5. By (6.12), F'is LP-lower semicontinuous. Moreover, arguing verbatim as in the proof
of [40, Theorem 4.3], F(u+c¢, A) = F(u, A) for any A € A, any u € C*(A) and any ¢ € R. In
conclusion, F' satisfies all the hypotheses of [40, Theorem 4.1], whence the thesis follows.  [J

Remark 6.7. The very same approach to Theorem 6.5, together with the integral representa-
tion results provided in [40], allows to establish I'-compactness results for integral functionals
associated with complete Lagrangians f(x,u,n) under suitable natural assumptions (cf. [40]).

6.3. I'-convergence for functionals with Dirichlet boundary conditions. Theorem 6.5
can be exploited to keep into account Dirichlet boundary conditions.

Theorem 6.8. Let (X"), € S US,. Let 1 < p < oo. Let (f"), C Il(a,dy,dy) and | €
I (a,dy, dy), and let Fy, F' @ LP(2) x A — [0,00] be the corresponding integral functionals,
respectively defined in (6.3) and (6.5). Fiz (o) € WH(Q) and ¢ € W () such that

(6.15) on — @ strongly in LP () and X", — X strongly in LP(Q; R™).
Define the functionals Fy'", F¥ : LP(Q2) — [0, 00] by
(6.16)

F*(u) = | |
o0 otherwise, 00 otherwise.

Fw.) ifue Wil (). w = {F(u, Q) ifue Wy(Q),
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Assume that

(6.17) F(u,Q)=T(L") — hh_{go Fp(u, Q).
Then
(6.18) F?(u) =T(LF) — hhjEO Fr ().

Proof. First we prove that F¥(u) < T'(LP) — liminfy_,o F/"(u). Let u € LP(Q), and let
(un)n € LP(Q) be such that up — w strongly in LP(2). If liminf), o F}"(up) = oo, (liminf)
follows. Assume the contrary. In this way, we may suppose that u;, € W)l(’f’%(Q) for any
h € N. By (6.2), (X"uy),, is bounded in LP(2; R™). Therefore, up to subsequences and by
either Proposition 3.7 or Proposition 3.8, X"u;, — Xu weakly in LP(Q; R™). Therefore, by
Proposition 3.10, u € W)I(Z;(Q) In this way,

(6.17)
F?(u)=F(u,Q) < li}ﬂg}th(uh,Q) = li}{gglfFff”(uh),

whence the first claim follows. Now we prove that F¥(u) > I'(LP) — limsup,,_,. F}"(u). Let
u € LP(Q). Fix € > 0. Again, we may assume that u € W;(’;(Q) Hence, by Theorem 4.3 there
exists a sequence (v,), € C®(Q) such that v, — u— ¢ strongly in LP(Q) and X" v, — X (u—¢)
strongly in LP(€2; R™). Therefore, recalling (6.2), up to a subsequence

Fr(vn, + pn, A) < /

adx + d2/ | X"y, + X"y |P da
A A

</adx+2p_1d2/ |Xu|pd93+2p_1d2/ (1 X" 0, — X (u— @) [P + | X" 0 — Xg|P) dx
A A A

(6.15)

< / adz + 2p—1d2/ | Xul? dz + =

A A 2
for any A € A. Therefore, there exists a compact set K. C €2 such that
(619) Fh(vh+()0h:Q\Ks> < E.

By (6.17) there exists (up)n C W)l(f(Q) such that u, — w strongly in LP(2) and F'(u, ) >
limsupy,_, o Frn(un, ). Let A’ A” € A be such that K. C A" € A” € Q. By the proof
of Theorem 6.5, we know that (Fj), satisfies the uniform fundamental estimate as in [13,
Definition 18.2]. Therefore, there exists M > 0 and a sequence of smooth cut-off functions
between A" and A”, say (i), such that, up to a subsequence,

Fh(1/1huh + (1 — '(ﬁ}J(Uh + goh), Q) < (1 + 6) (Fh(uh, Q) -+ Fh(vh + ©n, Q \ K))

(6.20) te <||Uh\|ﬁp(g) + [lon + SDhHIJip(Q)> + Mljup — (v + Sﬁh)Hip(Q)
(6.15),(6.19)
< (1+e)F(up,Q) +e(l+e)+e (2||u||7£p(m + 1) + Me.

Set wy, == Ypup + (1 — ¥p)(vp + p) for any b € N. Notice that wy, — u strongly in LP(2). Fix
h e N. Asup—pp € W)l(f(Q), by Theorem 2.4 there exists a sequence (uft);, C CO"(Q)QW;{’f(Q)
such that uf — uy, — ¢y, strongly in LP(Q) and Xhul! — X"y, — X", strongly in LP(2; R™).
Notice that

wy — on = Ya(un — on) + (1 — Yp)op.
For any k € N, set w} = ypuft + (1 — p)vp. As vy, € C(Q), (wh) € CX(Q). Since

wy — (wp, — ) = r(uy — (un — @n)),
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we conclude that wl' — w, — ¢, strongly in LP(Q) and Xhw} — X"*(w;, — ¢p) strongly in
LP(Q2; R™). Therefore wy, € W)l(f 5, (§2), and in particular Fj,(wy,$2) = F?"(wy,). Combining
this information with (6.20), we infer

(6.21) Fr(wy) < (1+ ) F(un, Q) +e(1+¢) + ¢ (zuuu o+ 1) + Me,

whence

I'(LP) — limsupFy" (u) < limsup Fy™ (wy,)

h—o00 h—o00

(6.21)
< (1 +¢e)limsup Fr(up, Q) +e(l+¢) +¢ <2||uH72p(Q) + 1) + Me

h—o0

— (14 e)F(u,Q) +e(l+e)+e (zuuuL,, @+ 1) + Me

=(1+e)F?(u)+e(l+e)+e (2||u||L,, @+ 1) + Me.

Being ¢ arbitrary, the thesis follows. U

Remark 6.9. Although reminiscent of the proof of [13, Theorem 21.1], our argument needs
to differ from the former. Indeed, as the finiteness domain of F;* depends on h, the limit
function u in the proof of (limsup) cannot be used to construct a recovery sequence, but has
to be properly well-approximated. On the other hand, our approach has allowed to consider a
sequence of evolving boundary data instead of a fixed one.

6.4. Convergence of minima and minimizers. Once Theorem 5.2, Theorem 5.3 and The-
orem 6.8 are established, we argue verbatim as in the Euclidean setting to infer convergence of
minima and minimizers. In view of Section 7, we additionally take into account a continuous
perturbation.

Theorem 6.10. Let (X"), € T1UTy. Let 1 < p < oo. Let (f"), C I)(a,dy,dy) and f €
I (a,dy, dp). Let (on)n C WP(Q) and o € WyP(Q) satisfy (6.15). Let Ff, F? : L2(Q) —
[0,00] be as in (6.16). Assume that (6.18) holds. Let G : LP(Q2) — R be continuous and such
that, for any € > 0, there are §; = §1(¢) > 0, 09 = d2() > 0 and 03 = d3(¢) > 0 such that

(6.22) —d1(e) — 5/ lulP de < G(u) < da(e) + (53(5)/ |ulP dx
Q Q
for any uw € LP(Q). Up to a subsequence, the following properties hold.

(1) F? + G has a minimum, and

inf (FY" +G) — min (F? + G).
Lr(Q) L?(Q)

(2) Assume that there exists a sequence (up)n, C W)l(f o, () such that, for any h € N, uy,
minimizes F'" + G. Then there exist a minimum point u of F¥ + G such that

up, — u strongly in LP(Q).
Proof. As G is continuous, (6.18) and [13, Proposition 6.21] imply that

F?4+G=T(L") - lim (F" +G).

h—o0
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For any h € N, set my, = infrpq)(F;" + G). Notice that mj, € R. Let u, € LP(Q2) be such that
mp < FiP*(u) + G(up) < my, + 1. Then, for any € > 0, there exists M = M(g) > 0 such that
F;fh(uh) + G(uh) < mp + 1

<

FP* (on) + Glen) +1
(6.2),(6.22)

< /adx+52(6)+63(5)/|¢h|pdm+d2/|Xhaph|pdx+1
Q Q Q

(615) .
< M(e).

In particular, by Theorem 5.3,
M(e) > FP" (up) + G (up)

(6.2),(6.22)
> dl/ |Xhuh|pdx—s/ |up|P da — 01(¢)
Q Q

(5.8) e22r—1 e92p—1
> | dy — / | X" ulP d — / |Xh90h|pdm—52p_1/ lon|P do — 01(e)
R Q R Ja Q

Combining the previous inequalities with Theorem 5.3, (uy)y, is bounded in LP(2) and (X"uy,)y,
is bounded in LP(2; R™). By Theorem 5.2 and up to a subsequence, there exists u € W}(f’p(Q)
such that up, — u strongly in LP(Q2). The rest of the thesis follows as in [13, Theorem 7.2]. [

Remark 6.11. For any x> 0 and any g € L(Q)), set G : LP(2) — R by

G(u)zg/|u|pdx—/gudx
D Ja Q

for any u € LP(Q). It is easy to check that u is continuous and satisfies (6.22).

6.5. Quadratic forms. In this section we let p = 2, and we specialize Theorem 6.5 to the
class of quadratic forms. Moreover, as this will be important in the forthcoming Section 7, we
provide a convergence result of the so-called momenta, defining the latter to keep into account
the moving anisotropic setting (cf. Definition 7.1).

Definition 6.12. Fiz h € N and 0 < A < A. We denote by E"(Q; X\, \) the class of symmetric,
measurable matriz-valued functions A" : Q@ — R™ ™ such that

(6.23) AC" (2)€]* < (A" (@)C" ()€, €M (2)€)mm < A|C" ()

for a.e. x € Q and for every £ € R™.

Quadratic forms corresponding to elements of E"(Q; X, A) express as

[ (A (@) X u(x), XPu(z))gmda if u e W)l(f(A),

00 otherwise.

Theorem 6.13. Let (X"), € S US,. Let 0 < A < A. Let (A"), C E"Q;\,A). For any
h € N, denote by F, the corresponding quadratic form in the sense of (6.24). There exists
A€ E*(; N\, A) and a corresponding quadratic form F : L*(Q2) x A — [0, 00] such that, up
to subsequences, (6.4) holds.

Proof. Let f" be the Lagrangian associated with Fj,. Then (f*), C Z#(0,\,A). In virtue of
Theorem 6.5, there exist f € Zy(0, A\, A) and a corresponding integral functional F' : L?(£2) x
A — [0, oo] such that, up to subsequences, (6.4) holds. Fix A € A. By (6.4) and [13, Theorem
11.10], there is a symmetric bilinear form B : Wy?(A) x Wy?(A) — R such that

/ f(z, Xu)dr = B(u,u)
A
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for any u € WyP(A). Arguing verbatim as in the proof of [13, Theorem 22.1], there exists a
n X n symmetric, measurable matrix-valued function A, such that

f(z,C(2)§) = (Ae(2)E, §)m

for a.e. x € Q and for every £ € R". Arguing as in [25, 40], there exists a unique, measurable,
n X m matrix-valued function Cp(x) such that

Cp(z)C(x)Cp(x) = Cp(x), C(z)Cp(z)C(x) = C(x),
Cp(x)C(x) = C(x)"Cp(x)T, C(x)Cp(x) = Cp(x)'C(x)"
for any x € Q. Set A(z) = Cp(z)TAe(2)Cp(z). Fix x € Q and n € R™, and let &, be as in
(6.7). Let
N, = ker(C(x)) and  V,={C(z)"n : neR™}.
From standard linear algebra, there are unique (§,)n, € N, and (&,)v, € V, such that

&y = <§n)Nx + <§n)Vx~
By [31, Lemma 3.13],
(Ae()&ns En)rr = (Ac() €V, (§)va )R-
Moreover, by [40, Proposition 3.1],
(&n)v. = Cp(z)C ()&,
Therefore

(Ae(@)Ey, &n)mrr = (Ae(2)Cp(2)C(2)Ey, Cr(2)C(2)E)rn = (A(2)C(2)Ey, C(2)En) R,
whence
(6.6)
flem) =" [z, C(2)&,) = (Ac(2)&, En)rn = (A(2)C(2)Ey, C(2) )R-

The thesis follows combining the previous equation with (2.1) and Theorem 2.4. O

The next crucial result is preliminary to the convergence of momenta as stated in the forth-
coming Theorem 6.15.
Theorem 6.14. Let (X"), € S US,. Let (A"), € EMQ; N, A) and A € E¥(; N\ A). Let
(®n)n C L2(Q;R™) and ® € L*(;R™) be such that Ch®y, — C® strongly in L?(, R™). Define
GPr G L2(Q) x A — [0, 00] by
[ AN X+ Ch ), X+ Ch ) pedr if u € WA,
00 otherwise,

G- {

and
P (0, A) = [AXu+CP), (Xu+CO))rmdr  if u € Wi(A),
’ oo otherwise.

If (6.4) holds, then
(6.25) G®(-,A) = T(L?) — lim Gy (-, A).

h—o0

for every A € A.

Proof. For any h € N, let F,, F : L*(Q) x A — [0, 00| be the quadratic forms associated with
A" and A. For each h € N, define

gn"(@,m) = fulz,n+CMx)®(x)) = (A" (2)(n + C"(2)®n(2)), 0 + C"(z)®n(z)) R
and
" (,m) = gy"(x,m) + A|C"(2) @ ()
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for a.e. x € Q2 and for any n € R™. Then, up to subsequences,

Gy (2,C"(2)€) = (AM(@)C"(2)(€ + Pa(@)), C"(2) (€ + Pu(2)))rm + AIC" (2) P ()
(6.2:

< AICH@)(E + Ba(a)) P+ MC () ()
< (2A + XN)[C" ()P (2)[* + 2A|CM(2)€]*
< (A + A)Jk(x)| + 2A[C" (2)€]?
for a suitable k € L'(Q), where the last passage follows from [4, Theorem 4.9]. Similarly,
3 (. Ch@)E) 2 ACH @R + 2 @)y (0)]? + 2M(C (@), CH ) 2 1 (@)
for a.e. x € Q) and for any £ € R". Therefore

Y
(6.26) grr e Tk ((2/\ + NIkl 3 2A)

for every h € N. Since C"®;, — C® strongly in L?(Q; R"™), Theorem 6.5 implies that there
exists G* : LP(Q) x A — [0, 00] such that, up to subsequences,

GP(-,A) =T(L?*) — lim GPr(-, A)
—00
for every A € A, and that there exists a function §® such that

(6.27) i+ AC(2)B@) € T, ((2/\ + VI, % QA)

and such that G® can be represented as

GO (. A) [,9%(@, Xu(x)de if A€ A uecWP(A),
T oo otherwise.
To conclude, we show that
(6.28) G (u, A) = G®(u, A)

for each A € A and u € Wy*(A). We divide the proof of (6.28) into three steps.

Step 1. Let £ € R™. Set U"(z) = ¥(z) = £ for any h € N and any z € . Let GY»,G¥Y and
GY Dbe the corresponding functionals. If ug(z) == (£, x)rn for any x € R", then

X'ue =Ch¢, Xug=C¢ and  GY(u, A) = Fu(u+ ue, A).
Let (up)n be a recovery sequence for u relative to GY. Then
GY(u, A) = F(u +ug, A) < lim inf F} (uy, + ue, A) = lim inf GY (up, A) < G¥(u, A).
Conversely, let (vy), be a recovery sequence for u + ug relative to F. Then, as v, —ug — u
strongly in L?(Q),
G (u, A) < lim inf G (v — ug, A) = liminf Fy (vp, A) < F(u+ug, A) = G¥(u, A).

g—
Therefore, (6.28) holds with ® replaced by W.

Step 2. Let U, = U be piecewise constant, i.e., there exist &',... ¢V € R® and A,,..., Ay
pairwise disjoint open sets such that |2\ UY, A4;| = 0 and

U(x) = Z Xa,(2) €.
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Owing to the previous case, (6.28) follows verbatim is in the proof of [32, Theorem 3.7], again
replacing ¢ with .

Step 3. We are ready to prove (6.28) Let (¥;); be a sequence of piecewise constant functions
converging to ® strongly in L?(;R™). In particular, (C¥;); converges to C® strongly in
L*(Q;R™). Arguing verbatim as in the proof of [32, Theorem 3.7], there exists a constant
¢ = ¢(A, A), such that, up to subsequences,

(629) [G®(u, A) = G% (u, A)] < D — Oy aummy (Xl + 21C] o) + 1)
and, recalling (6.27),
(630) [G® (u A) — G% (u, A)| < 21D — Oy qaummy (Xl 2y + 21C] o) + 1)
for any A € A, any u € Wy*(A) and any j € N. Moreover,
1G®(u, A) — G®(u, A)| < |G®(u, A) — GY (u, A)| + |GY (u, A) — G (u, A)|
+|GYi (u, A) — G*(u, A)|.

By (6.29), (6.30) and the previous steps, (6.28) follows. O

We are in position to infer convergence of momenta in the following moving anisotropic sense.
Theorem 6.15. Let (X"), € S US,. Let (AM), C E"M(Q N A). Let A € E>®(Q;\A).
Assume that (6.4) holds. Then, up to subsequences,

/ (A Xu,CP)gmdr = lim [ (A" X"y, C"®))gmde
A

h—o00 A

forany A € A, anyu € Wy*(A), any recovery sequence (uy), relative to F, any ® € L*(Q; R")
and any (®y)n C L2(Q,R™) such that C"®y, — C® strongly in L*(Q,R™).

Proof. For any h € N, denote by (F},), and F,, the quadratic forms associated with (A");, and
A*. Fix t € R, and denote by GZD’L and G'® the functionals arising from Theorem 6.14. By
the properties of (uy), and Theorem 6.14,

G (u, A) — Fyo(u, A) < lim inf GU (up,, A) — Fy(up, A)
t h—00 t '

Notice that

td —
G (u,A)Zf Foo(w, 4) _ 2/<A°°XU,C<I>>Rmd$+t/<AmC¢vC@>Rmdx
A A

and

tdy, o
G, (Uh;A)t Fy(up, A) _ 2/(AhXhuh,Ch<Dh>Rmdx+t/(AhChth,ChCDh)Rmdac.
A

A

< /|chc1> 2dz < (]Q]+/|C<I>\2dx>,
A

and similarly for the second term, we let t — 0 and conclude that

Since, up to subsequences,

/ (AMCM®y,, C" Py ) gmda| <
A

(6.31) /<A°°Xu CP)pmdr < hmmf/(AhXhuh,ChCDh)Rmdm.
A A

h—o0

The thesis follows by evaluating (6.31) in ¥ = —® and V), = —,,. O
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7. H-CONVERGENCE FOR LINEAR OPERATORS UNDER MOVING ANISOTROPIES

In this section, owing to the results proved in Section 6, we consider the asymptotic behaviour
of suitable anisotropic, symmetric, linear differential operators, extending previous results in
the static case (cf. [29, 30, 32|, and cf. e.g. [11] for some recent non-local achievements). Let
p = 2. Let Q be a bounded domain of R™. Let (X"), € T; UTs. Let (A"), C E"(; A\, A), for
some fixed 0 < A < A. Let (¢5)n € WP(Q) and ¢ € WP(Q2) be such that (6.15) holds. For
any h € N, let £" be the linear anisotropic differential operator defined by

L= divyn (A" (z) X").
For any f € L?(2) and any p > 0, we consider anisotropic elliptic problems of the form

{uu—l—ﬁh(u) =f in{,

P
(P) wy, € W;(’f%(Q).

Accordingly, we say that uy, € W)l(f 2, (2) is a weak solution to (P) if

,u/uhvdx—i-/(AhXhu,th)Rmdx:/fvdx
v Q Q

for any v € W)I(:O(Q) If each X" belongs to some M; = M, (Q5,C% ¢y, Cy), then Proposi-
tion 2.5, Theorem 2.6, [10, Corollary 2.6], Remark 6.11 and a standard application of the direct
methods imply the existence of a unique minimizer u;, € W)l(,? soh(Q> of the functional

1
un—>H/|u|2dx+—/(AhXhu,Xhu>Rmdx—/fudx,
2 Ja 2 Ja Q

which in turn is the unique weak solution to (/%,). We stress that, as we are assuming (X"), €
T, U T3, all our previous considerations hold replacing X" with the limit X-gradient X. Under
the above assumption, we provide the definition of H-convergence for sequences of operators
(LM)n CEMQ N A).

Definition 7.1. Let (L"), C EMQ N, A). We say that (L"), C EM(Q; N, A) H-converges to
L € EX(Q; N\, N) if the following holds. For any f € L*(Q), any >0, any (n)n C W)l(f(Q)
and any ¢ € WP(Q) such that (6.15) holds, let (up), C W)l(’i@h(Q) and U € W)lf?p(Q) be,
respectively, the unique weak solutions to (FP,) and the corresponding limit problem. Then, up
to a subsequence,

Up, — Use strongly in L*(Q) (convergence of solutions)

and

/(AhXhuh,ChCIDh>Rmdx — /(AOOXUOO,C@>Rmde (convergence of momenta)
Q Q

for any ® € L2(; R") and any (®3,), C L*(Q,R") such that C"®;, — CP strongly in L*(2,R™).
Owing to the results presented in Section 6, the following H-compactness theorem holds.

Theorem 7.2. Let Q C R™ be a bounded domain. Let (X"), € Ty UTy. Assume that, for any
h € N, X" belongs to some My, as in Definition 2.2. Let (L"), C EM N, A). Then, up to a
subsequence, there exists L € E%°(Q; A\, A) such that Ly, H-converges to L.

Proof. The proof follows combining Theorem 6.8, Theorem 6.10, Remark 6.11, Theorem 6.13
and Theorem 6.15. O
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